Econ 3040 Midterm Exam Formula Sheet

expected value (mean) of Y (for discrete Y')

variance of Y (for discrete V)
standard deviation of Y

covariance between X and Y

correlation coefficient (between X and Y')
expected value of the sample average, Y
variance of the sample average, Y

sample variance of Y (estimator for o%)

sample variance of e (estimator for o)

t-statistic

95% confidence interval

LS estimator for 8 (single regressor model)

LS estimator for Gy (single regressor model)

variance of by (single regressor model)

LS predicted values (single regressor model)

LS residuals
R-squared
TSS

ESS

RSS
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